Pazgen 2. CBCI[eHI/ISI 0 BCJIIMYUHE KPEAUTHOI'0O, OTICPALTMOHHOTI'O U PHIHOYHOI'O PUCKOB, MIOKPBIBAECMbBIX KAaIlUTAJIOM

ITonpazaen 2.1. Kpeautuslid puck

(TBIC. PYO.)

JlaHHble Ha OTYETHYIO ATy

I[aHHLIe Ha COOTBETCTBYIOLIYIO OTYCTHYIO AATy

IPOILTOTO Toja

CroumocTb AKTHUBBI CroumocThb CroumocTb AKTHBBI Croumocthb
Howmep Howmep AKTHUBOB (MHCTPYMEHTBI) AKTHBOB AKTHBOB (MHCTPYMEHTHI) AKTHBOB
J— HanmeHoBaHue niokazarens HOSCHOHIS (uHCTpYMEH- | 3a BBIYETOM | (HHCTpYMEHTOB), | (MHCTpyMeH- | 3a BbIUETOM | (AHCTPYMEHTOB),
TOB) c(hOpMHPOBaH- | B3BEIICHHBIX IO TOB) c(hOpMHPOBaH- | B3BEIICHHBIX IO
HBIX PE3EPBOB | YPOBHIO PHCKa HBIX PE3EPBOB | YPOBHIO pHUCKa
Ha BO3MOXKHbBIE Ha BO3MOXKHBIE
OTepU noTepu
1 2 3 4 5 6 7 8 9
1 KpenuTHblif pUcK IO aKTHBaM, OTPa’KCHHBIM Ha 1379 113 1282478 1 044 165 1473 338 1378 111 1017 154
0aJAHCOBBIX CUETAX
11 AKTHBBI ¢ K0>(()HIIUEHTOM prCKa 1 0%, Beero, 175 262 175 262 0 195 933 195 933 0
U3 HHX:
1.1.1 | meHexHBIE CPENCTBA U 00SI3aTEIbHBIE PE3EPBHI, 175 262 175 262 0 195 933 195 933 0
JenoHupoBaHHble B banke Poccun
1.1.2 | xpenutHsle TpeOOBAHUS U APYTUe TPeOOBAHUS,
obOecniedyeHHbIe TapaHTUsAMu PO, Mundpuna
Poccun n banka Poccun u 3anorom
TOCYIapCTBEHHBIX JOJTOBBIX IEHHBIX OyMar
Poccwuiickoit @enepanuu, Munpuna Poccuu u
banka Poccun
1.1.3 | xpenutHble TpeOOBAaHNUS U APYTHE TPEOOBAHUS K
[EHTPAIbHBIM OaHKaM WM IPaBUTEIbCTBAM CTPaH,
HUMEIOIINX CTPAHOBEIE OLIEHKHU «0», «1»%, B TOM
YHClie 00eCTICUeHHBIE TAPAHTUSAMH 3TUX CTPaH U TaK
nanee
1.2 AxTuBHI ¢ KO3 unuentom prucka 20%, Bcero, 78 814 78 814 15763 206 280 206 280 41 256
U3 HHX:
1.2.1 | xpenutHsle TPeOOBAHUS U APYTHE TPEOOBAHUS K
cyobektam PO, MyHUIHITATEHBIM 00pa30BaHUAM, K
HHBIM OPTaHU3aIMsIM, 00CCIICUCHHbIC TAPAHTHSIMU H
3aJI0roM LIEHHBIX OyMar cyobekToB PO u
MYHHUIAIATBHBIX 00pa30BaHUI
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1.2.2

KpEeIUTHBIC TPeOOBAaHUS U APYTHE TPEOOBAHUS K
LECHTPaJIbHBIM OaHKaM HJIM IPaBUTEIbCTBAM CTpPaH,
UMEIOIINX CTPAHOBYIO OIICHKY «2», B TOM YHUCIIE
obecriedeHHbIC UX TAPAHTHAMH (3JI0TOM IIEHHBIX
Oymar)

1.2.3

KpeAUTHBIE TpeOOBaHUA U IpyTrue TpeOOBaHUs K
KPEIUTHBIM OPTaHU3aIHIM - PE3UIEHTaM CTPaH CO
CTpaHOBOM OLIEHKOH «0», «1», UMEIOIUM peHTHHT
JIOJITOCPOYHOM KPEIUTOCTIOCOOHOCTH 3, B TOM YHCJIC
obecrnieyeHHbIe UX TapaHTUAMU

1.3

AxTHBHI ¢ K03 dunmentom prucka 50%, Bcero,
U3 HUX:

13.1

KpeIUTHBIC TPSOOBAHUS U IpyTHE TPEOOBaHUS B
WHOCTPAaHHOW BaJtOTe, 00ecreueHHbIe TapaHTUAMU
P®, Munduna Poccun u banka Poccun u 3amorom
TOCYJIapCTBEHHBIX JIOJITOBBIX IIEHHBIX Oymar
Poccwuiickoit ®enepannu, Mungpuna Poccuu u
banka Poccumn, HOMUHUPOBaHHBIX B MHOCTPAHHOU
BaJIIOTE

1.3.2

KpeIHUTHbIe TPeOOBaHMS U IpyrHe TPEOOBaHUS K
LEHTPAJILHEIM OaHKaM HIIM [IPABHTEILCTBAM CTPaH,
MMEIOIINX CTPaHOBYIO OIIEHKY «3%», B TOM 4HCIIe
o0ecIeueHHbIC UX TapaHTHAMH (3aJI0TOM LIEHHBIX
Oymar)

1.3.3

KpeIUTHBIC TPeOOBAHUS U IpyTrHe TpeOOBaHUS K
KPEAUTHBIM OPTaHU3AIIUSAM — PE3UACHTaM CTPaH CO
cTpaHoBOH omeHKOH «0», «1», He UMEeIUM
PEHTHHTOB TOJITOCPOYHOM KPEeIUTOCTIOCOOHOCTH, U
K KPEIUTHBIM OPTaHU3AIUSIM — PE3UJICHTaM CTPaH
CO CTPAHOBOM OLEHKOM «2», B TOM UHuCIe
obecrieueHHbIe UX TaAPaHTUSIMU

14

AxTuBHI ¢ KO3 dunuentom pucka 100%, Bcero,
U3 HUX:

1125037

1028 402

1028 402

1071 125

975 898

975 898

141

Kpeoummble mpeho6anust K I0PUOUHEeCKUM U U3ULECKUM TUYAM

914 386

846 773

846 773

859 300

788 127

788 127

1.4.2

Kpeoummvle mpebosanus K OAHKAM - KOPPECHOHOEeHmam

129 232

109 232

21 846

145 000

125000

25000




1 2 4 5 6 7 8 9
15 AKTUBBI ¢ KO3 punuenTom pucka 150% —
KpEeIUTHBIC TpeOOBAHUS U IpyrHe TpeOOBAaHUS K
[CHTPAJIbHBIM OAHKaM HJIH MIPABUTEIBCTBAM CTPAH,
UMEIOIINX CTPAHOBYIO OIICHKY «7%»
2 AKTHBBI C UHBIMHA KO3 (DUITMCHTAMH PUCKA: X X X X X X
2.1 C TIOHM)KCHHBIMH KO3 (UITUCHTaMHU PUCKa, BCETO, B
TOM YHUCIIE:
2.1.1 | unoteunsle ccyasl ¢ Kodpdurmentom prucka 70%
2.1.2 | TpeboBaHUs YIaCTHUKOB KIMPUHTA
2.2 C TIOBBIMIEHHBIMH K02 (p(pUITEHTAMM PHCKA, BCETO, B 350 242 312 959 423908 351 247 306 940 410990
TOM YHCIIE:
2.2.1 | c xoadpduunentom pucka 110% 99 051 63 484 69 832 112 702 74 005 81 406
2.2.2 | c xoadpdummentom pucka 130%
2.2.3 | c xoadpdunmentom pucka 150% 251191 249 475 354 076 238 545 232 935 329 584
2.2.4 | c xoadpdunmentom pucka 250%
2.2.5 | c xoadpdunuentom pucka 1000%
3 Kpenautbl Ha OTpeOUTEIIECKHE SN BCETO,
B TOM YHCJIE:
3.1 ¢ ko3 Punuentom pucka 110%
3.2 ¢ ko3 Punuentom pucka 140%
3.3 ¢ ko3 dunmentom pucka 170%
3.4 ¢ k03 dummentom pucka 200%
35 ¢ koaddunuenrom pucka 300%
3.6 ¢ koaddunuenrom prucka 600%
4 KpenuTHbIii pUcK IO YCIOBHBIM 0053aTE€IHCTBAM 160 166 158 318 100 205 170 416 167 921 110 721
KPEUTHOTO XapaKTepa, BCEro,
B TOM YHCIJIC:
4.1 110 (PMHAHCOBBIM HHCTPYMEHTAM C BEICOKUM PHCKOM 67 360 66 606 66 606 70 524 69 767 69 767
4.2 10 (PMHAHCOBBIM UHCTPYMEHTAM CO CPEIHUM 53 337 52 997 26 499 74729 73 564 36 782
pHUCKOM
4.3 110 (PMHAHCOBBIM MHCTPYMEHTAM C HU3KUM PHCKOM 36 155 35502 7100 21310 20 859 4172
4.4 110 (PMHAHCOBBIM HHCTPYMEHTaM 0e3 pHucka 3314 3213 0 3853 3731 0
5 KpenuTHbIii prcK 10 TPONU3BOAHBIM (PHHAHCOBBIM 0 0 0 0 0 0

WHCTPYMEHTaM

1
Knaccudukanms akTHBOB 110 TpynIiaM pucka Npou3BeieHa B COOTBETCTBUHU ¢ MyHKToM 2.3 WHcrpykiuu banka Poccun Ne 139-U.

2 .

CTpaHOBBIE OLICHKH YKa3aHbBI B COOTBETCTBHH Kiaccudukanueil DkcrnopTHeIX KpeauTHBIX AreHTCTB, ydacTByomuX B CornameHnu CTpaH - wWieHOB OpraHu3aniy SKOHOMHYECKOTO COTPYJHUYECTBA U Pa3BUTHA
(O3CP) «O6 OCHOBHBIX IIPUHIUIIAX MPEAOCTABICHHS U HCIOIb30BAHUS SKCIIOPTHBIX KPESAUTOB, HMEIOMUX O(QUIMATBHYIO MOAICPKKY» (MH(POPMAINA O CTPAaHOBBIX OIEHKAX IMyONUKyeTcs Ha ohHIHaNbHOM caiite baHka
Poccun B nH(pOpMaHOHHO-TETEKOMMYHUKAIMOHHON ceTu «MHTepHeT» B paszaene «baHKOBCKUIL HAI30p»).

3 o o o - o .
PeifTHHIH J[OJIrOCPOYHON KPEJUTOCIIOCOOHOCTH KPEIMTHOM OpraHU3allii OINPEAENISIOTCS Ha OCHOBE NPHCBOEHHBIX MEXKIYHAPOIHBIMH PEHTHHIOBBIMH areHTcTBamMu peitunros: Standard & Poor's wimm Fitch
Rating's mu60 Moody's Investors Service.
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